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25 PT. Surya Toto Indonesia, Tbk 2010 

26 PT. Fajar Surya Wisesa, Tbk 2010 

27 PT. Citra Tubindo, Tbk 2010 

28 PT. Unggul Indah Cahaya, Tbk. (UIC) 2010 

29 PT. Pupuk Kalimantan Timur, Tbk 2010 

30 PT. Timah (Persero), Tbk 2010 

31 PT. Pertamina Geothermal 2010 

32 PT Indonesia Power 2010 

33 PT. Holcim Indonesia, Tbk  2011 

34 PT. Unilever Indonesia, Tbk  2011 

35 PT. Asahimas Flat Glass, Tbk.  2011 

36 PT. Citra Tubindo, Tbk 2011 

37 PT. Chandra Asri Petrochemical Tbk.  2011 

38 PT. Toba Pulp Lestari, Tbk.  2011 

39 PT. Indocement Tunggal Prakarsa, Tbk  2011 

40 PT. Semen Gresik (Persero), Tbk 2011 

41 PT. Bukit Asam (Persero) Tbk  2011 

42 PT. Aneka Tambang, Tbk  2011 

43 PT. Sat Nusa Persada, Tbk. 2011 

44 PT. Timah (Persero), Tbk.  2011 

45 PT. Kimia Farma (Persero), Tbk  2011 

46 PT. Kalbe Farma, Tbk.  2011 

47 PT. Indo Acidatama, Tbk. 2011 

48 PT. Surya Toto Indonesia, Tbk.  2011 

49 PT. Fajar Surya Wisesa, Tbk. 2011 

50 PT. Indofood CBP Sukses Makmur Tbk  2011 

51 PT. Smart, Tbk.  2011 

52 PT. PP London Sumatera Indonesia, Tbk  2011 

53 PT. Sorini Agro Asia Corporindo Tbk 2011 

54 PT. Indorama Synthetics, Tbk.  2011 

55 PT. Argo Pantes, Tbk. 2011 

56 PT. Gudang Garam Tbk 2011 

57 PT. Kabelindo Murni Tbk.  2011 

58 PT. Pertamina Geothermal 2011 

59 PT Indonesia Power 2011 

60 PT. Indocement Tunggal Prakarsa, Tbk 2012 

61 PT. Holcim Indonesia, Tbk  2012 

62 PT. Unilever Indonesia, Tbk  2012 
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63 PT. Semen Indonesia ( Persero), Tbk 2012 

64 PT. Chandra Asri Petrochemical, Tbk 2012 

65 PT. Phapros, Tbk. 2012 

66 PT. Indofood CBP Sukses Makmur Tbk  2012 

67 PT. Smart, Tbk.  2012 

68 PT. Toba Pulp Lestari, Tbk. 2012 

69 PT. Japfa Comfeed Indonesia Tbk  2012 

70 PT. Malindo Feedmill, Tbk  2012 

71 PT. Unggul Indah Cahaya, Tbk 2012 

72 PT. Surya Toto Indonesia Tbk.  2012 

73 PT. Kalbe Farma, Tbk. 2012 

74 PT. Merck Sharp Dohme Pharma Tbk  2012 

75 PT. Tirta Mahakam Resources Tbk 2012 

76 PT. Timah (Persero), Tbk.  2012 

77 PT. Bukit Asam (Persero) Tbk 2012 

78 PT. Multi Bintang Indonesia Tbk. 2012 

79 PT. Delta Djakarta Tbk 2012 

80 PT. Pertamina Geothermal 2012 

81 PT Indonesia Power 2012 

82 PT. Indocement Tunggal Prakarsa, Tbk 2013 

83 PT. Holcim Indonesia, Tbk  2013 

84 PT. Unilever Indonesia, Tbk  2013 

85 PT. Semen Indonesia ( Persero), Tbk.  2013 

86 PT. Chandra Asri Petrochemical, Tbk 2013 

87 PT. Smart, Tbk.  2013 

88 PT. Toba Pulp Lestari, Tbk. 2013 

89 PT. Japfa Comfeed Indonesia Tbk  2013 

90 PT. Malindo Feedmill, Tbk  2013 

91 PT. Surya Toto Indonesia Tbk.  2013 

92 PT. Kalbe Farma, Tbk. 2013 

93 PT. Merck Sharp Dohme Pharma Tbk  2013 

94 PT. Tirta Mahakam Resources Tbk 2013 

95 PT. Timah (Persero), Tbk 2013 

96 PT. Bukit Asam (Persero) Tbk 2013 

97 PT. Delta Djakarta Tbk 2013 

98 PT. Pertamina Geothermal 2013 

99 PT Indonesia Power 2013 

100 PT Bukit Asam Persero (Tbk 2014 
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101 PT. Holcim Indonesia, Tbk  2014 

102 PT. Unilever Indonesia, Tbk  2014 

103 PT. Aneka Tambang, Tbk.  2014 

104 PT. Semen Indonesia (Persero), Tbk 2014 

105 PT. Smart Tbk 2014 

106 PT. Toba Pulp Lestari, Tbk. 2014 

107 PT. Astra Agro Lestari, Tbk 2014 

108 PT. Malindo Feedmill, Tbk 2014 

109 PT. Japfa Comfeed Indonesia Tbk 2014 

110 PT. Sumi Indo Kabel, Tbk 2014 

111 PT. Surya Toto Indonesia Tbk. 2014 

112 PT. Argo Pantes, Tbk 2014 

113 PT. Kimia Farma (Persero), Tbk. 2014 

114 PT. Asahimas Flat Glass, Tbk. 2014 

115 PT. London Sumatra Indonesia Tbk. 2014 

116 PT. Fajar Surya Wisesa, Tbk. 2014 

117 PT. Indorama Synthetics, Tbk. 2014 

118 PT. Indo Acidatama, Tbk. 2014 

119 PT. Suparma, Tbk. 2014 

120 PT. Timah (Persero), Tbk. 2014 

121 PT. Sat Nusa Persada, Tbk. 2014 

122 PT. Citra Tubindo, Tbk 2014 

123 PT. Salim Ivomas Pratama Tbk 2014 

124 PT. Perusahaan Gas Negara 2014 

125 PT. Tifico Fiber Indonesia, Tbk. 2014 

126 PT. KMI Wire & Cable, Tbk 2014 

127 PT.Tirta Mahakam Resources, Tbk 2014 

128 PT. Pertamina Geothermal 2014 

129 PT Indonesia Power 2014 
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LAMPIRAN B. HASIL UJI STATISTIK 

Statistik Deskriptif EI dan IP 

Sumber : Pengolahan data sekunder, 2017 

 

Statistik Deskriptif GO, FO dan FP 

Sumber : Pengolahan data sekunder, 2017 

 

 

Variabel Kategori Jumlah Persentase 

EI Emas 

Hijau 

Biru 

Merah 

Hitam 

15 

49 

63 

7 

1 

11.10% 

36,30% 

46,70% 

5,20% 

0,70% 

IP High profile 

Low Profile 

93 

42 

68,90% 

31,10% 

        Valid 129 100% 

 Min Max Mean Stdev 

GO 0,00 100,00 24,46 36,98 

FO 0,00 100,00 46,26 35,14 

FP -26,76 71,51 11,22 12,66 
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Hasil Pengujian Nagelkerke R Square 

Nagelkerke R Square 

 0,378 

Sumber : Pengolahan data sekunder, 2017 

 

 

 

 

 

LAMPIRAN C. HASIL UJI REGRESI 

 

Uji kecocokan model 

 Chi-Square df Sig. 

Pearson 

Deviance 

323,347 

211,124 

284 

284 

0,054 

1,000 

Sumber : Pengolahan data sekunder, 2017 

Uji Kelayakan Keseluruhan (Overall Fit Model Test) 

Effect Model Fitting 

Criteria 

Likelihood Ratio Tests 

-2 Log 

Likelihood of 

Reduced Model 

Chi-

Square 

df Sig. 

Intercept 227,032a ,000 0 . 

FO 243,571 16,539 4 ,002 

GO 248,737 21,705 4 ,000 

IP 248,485 21,453 4 ,000 

Sumber : Pengolahan data sekunder, 2017 
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Hasil Uji Regresi Logistik Ordinal : Model 1  

Variabel Estimasi Wald Sig. Kesimpulan (Ha) 

GO 

IP 

FO 

0,27 

1.12 

0,55 

4,81 

8,41 

4,16 

0,03 

0,00 

0,04 

Didukung 

Didukung 

Didukung 

-2 Log Likelihood (Chi-Square) = 224.73, df=3, Sig. = 0,000 

Koefisien Determinasi (Nagelkerke) = 0,18 

 

 

 

One-Sample Kolmogorov-Smirnov Test 

 Unstandardized Residual 

Kolmogorov-Smirnov Z 1,216 

Asymp. Sig. (2-tailed) 0,104 

Sumber : Olah Data Sekunder, 2017 
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Uji Linearitas 

ANOVA 

Model Sum of 

Squares 

df Mean 

Square 

F Sig. 

1 

Regression 1642,625 1 1642,625 11,039 ,001b 

Residual 18898,017 127 148,803 
  

Total 20540,642 128 
   

Sumber : Pengolahan data sekunder, 2017 

 

Uji Autokorelasi 

Model Summaryb 

Model R R Square Adjusted R 

Square 

Std. Error of 

the Estimate 

Durbin-

Watson 

1 ,283a ,080 ,073 12,19850 1,800 

Sumber : Pengolahan data sekunder, 2017 

 

Hasil Uji Regresi : Model 2  

Variabel Stand. Coeff T Sig. Kesimpulan 

EI -0,283 -3,322 0,001 Didukung 

Koefisien Determinasi (R2) = 0,080 

Sumber : Pengolahan data sekunder, 2017 
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Gambar 1. Grafik Histogram Normalitas 

 

Sumber : Pengolahan Data Sekunder, 2017 

Gambar 2. Normal Probabiltty Plot 

 

Sumber : Pengolahan Data Sekunder, 2017 
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Gambar 3. Grafik Scatterplot (FP) 

  

Sumber : Pengolahan data sekunder, 2017 

 

 


